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| Head of Account Value in Net Adjusted
- Fak Rupee g ~ Value
1 Assets !
1 Property & Equipment 10,303,047 10,303,047
1.2 [Intangible Assets 3,624,584 3,624,584
1.3 Investment in Govt. Securities 138,107,006 138,107,006 138,107,006
14 |lnvestment in Debt. Securities .
Il listed than:
1 5% of the balance uein the case of tenure upto 1 year. gl
. 7.5% ol the balanc ase of tenure from 1-3 years, i o - |
ji of Lhe halance s sase of lenwe of more than 3years. _
Munlisted than . N
i 10% of the balance sheet value in Lhe case of tenure upto 1 year, il |
ol the balance sheet value, in the case of tenuie friom |- 3y9<m - o - o
o balance ah(_c-t value, in the case of lenure of mare tharn 3
I tmenl in [quuty Securities .
It listed 15% or VaR of each securities on the cutaff date as computed by the Securities Exchange for 68,440,298 10,321,047 58,119,251
rospt=tjtw9 securiues whichever is higher, B B
ii. If unlisted, 100% of canying value. 37,725,671 37725671
v ubscription money against Investment in IPQffer for Sale: Amount paid as subscription money
..\@g-_e_d that sheres have nol been alloted or are not included in the investments of securities broker, B
100% Haircut shall be applied 1 Value of Investment in any asset including shares of listed securities
that arein Block, Freeze or Pledge status as on reporting date, (July 19, 2017)
Pravided that 100% harcul shall nol be applied in case of investment in those securities which are
Pledyed in favorof Stock Exchange | Clearing House against Margin Financing requirements ar pledged
in favor of Banks against Short lerm financing arangements. In such cases, the haiicul.as provided in
__|sehedule il ol the Regulations inrespect of investment in securities shall be applicable (August 25, 2017) e
1.6 Investment in subsidiares
b Jinvestment in associated companiesiundertaking N
I I listed 20% o1 VaR of each securities a5 computed by the Securites EXChange for respective secunties
\whichever is higher,
[T unlisted, 100% of net value.
1.8 Statutory or regulatory depositibasic deposits with the exchanges, clearing house or central depository 1,550,000 1,550,000
Or iy otherentity, . _—
18 [Margin deposits with exchange md clearing house. . 2,000,000 0 12,000,000
N withosized i \_u\rmr‘(!mry ainst borowed securities under SLB. = .
111 Othel deposits dnd pre payments 28,176,146 28,176,146
112 Accnd interest, prafit of mark-up on amounts p\r|< ed with financial institutions of debt securties 5,000,381 0 5,000,381
ole (Nit) oty . cxnlion : g : - =
J 100% inrespect ol mearkup accued on loans Lo direclors, subsidiares and other related parties . B
113 Dividends receivables, - . |
174 [Amodnts ieceivable againsl Repo Nnancing.
Amount paid as puichaser under the REPO agreement. (Securities purchased under iepo drrangement
shall nat be included in the investments. e
115 i Short Torm Loan [o Em iployees: Loans are Secured and Due for iepayment within 12 months 46,246 0l 46,246
ii, Receivables other than bade receivables 5.633,292 5,833,292 o
116 |Receivables lom clearing house ol securites exchange(s) . .
I 100% value of claims other than those on account of entiements against trading of securitics in all
kots including MUM geins, i .
.\ Looivable on entitiements against trading of securities in all markets including MM gains. S S SRR (e
117 |Receivables from customers B
i In case receivables are against margin linancing, the aggregate if (i) value of securities held in the
blocked account after applying VAR based Haircut, (i) cash deposited as collateral by the financee (jii)
matkel value of any secuities deposited as collateral after applying VaR based haircut.
I Lower of nel balance sheet value or value determined through adjustments,
il Incase 1eceivables are against margin trading, 5% of the net balance sheet value.
il Net amount dlter deducting haircut
iit. Incase 1eceivalbes are against secuitios borrowings under SLB, the amount paid to NCCPL as
|collateral upon entering into contract,
iil. Net amount after deducting hancut
iv Incase af other iade receivables not more than 5 days overdue, 0% of the net balance sheet value, 63,095,779 0 63,095,774
iv. Balance sheet value — e —
v Incase of other tade eceivables are overdue, o 5 days or more, the aggregate of (i) the market 5,526,636] 2,843,827 2,843,827
walue ol secunties purchased lor customers and held in sub-accounts after applying VAR based
(harcuts, (1) cash deposited as collateral by the respective customer and (i) the market value of
secunbies held as gollateral after applying VaR based haucuts.
|V 100% Rares iin lhe case of amount rec eivitble Tomm relatod parties, N W 363768 363.769,
1.18 sh .mLJ Bank balances = =
Balance proprelorny accounts I »i B i = - 4.287.804 0 4,287,804
CUSTOreH AGcounts o B 98477072 0 98,477,072
) 89,924 ol 89,924
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Net Adjusted

' Value |,

119

[Total Assets

472,647,655

238,848,389

372.067,29

2

ILiabilities

EE

Trade Payables

li. Payable to exchanges and clearing house

6,547 461

6,547,461

n P:j;lbl@ aqaum inemqed markel products

128,446,219

128,446,219

TRy

Currs,m Liabilities

utory and regulatony dues

[ii, Accruals and other payables

4,952,859

4,952,859

N Short - Lenn bonowings

17.934,581

[=]l=]

17,834,581

. Curent portion of subordinated loans

v. Cunent portion of long teom liabilities
vi. Delered Liabilities - . .

vii, Provision for bad debts

yiii. Provision for taxaton L

lix. Other Habilities as pet ounting principles and included in the financial staternents

Non-Current Liabilities

Long-lerm linancing

|
. ong-Tenn financing obtained from financial instituion: Long Lerrn portion of Tinancing obtained from

B\ ncial institution including amount due against financ
|b. Other long -term financing

i, Staff relirement benefits

i, Advance against shares for Increase in Capital of Securities bioker: 100% haiicut may be allowed in
respect of advance against shares if:

o The existing authorized share capital allows the proposed enhanced share capital

b Boad of Directors of the company has approved the increase in capital

. Relevant Regulatory appravals have been obtained

d. [here is no unreasonable delay in issue of shares against advance and all regulatory ieguirements
lrelating ta the increase in paid up capital have been completed.

le. Auditor is satisfied Lhat such advance is against the increase of capital.

liv, Other llabilities as per accounting principles and included in the financial statements

Total Liabies

iSu bordinaled Loans

n 100% of Subordinated loans which fulfill the conditions specified by SECP are allowed to be deducted:
aule il provides that 100% haircul will be allowed against subordinated Loans which fulfill the
conditions specified by SECP. In this regard, following conditions are specified:

. Loan agreement must be executed on stamp paper and must clearly reflect the amount to be repaid
alten 12 months of reporting perod

b, Mo haireut will be allowed against short term portion which is repayable within next 12 months.
Colcase of early iepayiment of lean. adjustment shall be mado o the Liguid Capital and revised Liguid
Capital statement must be submilled to exchange.

il. subsordinated loans which da not fulfill the conditions specified by SECP

|
157.881,120]

157,881,120

Ranking Liabililies Relating lo:

Concentration in Margin Financing

ThH amount calculated client-to- clienl basis by which any amount receivable from any of the

1ancees exceed 10% of the aggregate of amounts receivable from total financees.
32

ncentration in securiles lending and borrowing

: Mot I:\y which the aggregate of:
(i) Amount deposited by the borower with NCCPL
(Ii) Cash margins paid and
(i) e markel value of securities pledged as margins exceed the 110% of the market value of shares
bonowed

83 INet underwriling Commitments |
{a) in the case of nght isstse : if the markel value of securites is less than or equal 1o the subscription
price; the aggregate of:
{1) the 50% of Haircul mulliplied by the underwriting commitments and
(il) the value by which the underwriting commitments exceeds the market price of the securities.
. In the case of ights issuse where the market price of securities is greater than the subscription price, 5% of
Lhe Haircut multiplied by the net undenwiting
| (B} in any other case ; 12.5% of the net underwriting commitments
34 INegative equity of subsidiary
The amount by which the total assets af the subsiciary ( excluding any amount due from the subsidiary)
- _exceed the total labllities of the subsidiary
35 Foreign exchange agreements and lorugﬂ Currency positions
| 5% of the net position i foreign cunency Net position in foreign curency means the difference of Lotal
_assels denominated in foreign cuuency less total llabilities denominated in foreign curency 2
|73.G_ Amount Payable under REPO i
-

_|Repo adjustment
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Value

lIn the case of financienpuichaser the Lotal amount receivable under Repo less the 110% of the market
vidlue of underlying securites.
Inthe case of financeeseller the markel value of underlying securities after applying haircut less the
total amount received less value of any securites deposited as collateral by the puichaser after
|applying haircut less any cash deposited by the purchaser,

Concenlrated proprietary positions

[f the market value of any securily is belween 25% and 51% of Lhe total proprietary positions then 5% of

1,210,045
(the value of such security If the market of 8 securily exceeds 51% of the pioprietary position,then 10% of
Eﬂ’lr? value of such securty
|Opening Positions in futures and options
i case af customer positions, the Lolal margin requirernnets in respect of open postions less the amount
of cash depasited by the custormer and the value of securites held as collaterall pledged with securities
exchange after applyiong VaR haircuts
ii. In case of proprietary positions , the tatal margin requirements in respect of open positions to the
exlent nol aready met
Short selll positions
I Incase of customer positions, the market value of shares sold short in ready market on behalf of
cuslomers after incleasing the same with the VaR based haircuts less the cash deposited by the
sLomer as collateral and Lhe value of securities held as collateral after applying VAR based Haircuts |
.casc of propretory positions, the market value of shares sold short in ready market and not yet
dedincreased by the amount of VAR based haircut less the value of securities pledged as collateral
after applying haircuts, N
fotal Ranking Liatilites 1210.045
. . . H
Liquid Capital R




